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surmsaaglulseimnelne)
6.4.2 il credit rating* agluszu investment grade
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6.7.1 awmulutonevioeglusswing IPO il
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AANIA
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“derivatives”
“derivatives on
organized exchange”

“discount rate”

“ DW)J
“foreign REIT”
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v
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v
o £%

3.9. Ay In/971989 (Benchmark)

1.61w1 Bloomberg Barclays US Aggregate Total Return Value Unhedged USD d&naqu (%):20.00

nnewgUSumednsuaniisudlewieuiiumanaliuum o Tuiuinkaneuuny

2.FTSE All World Index — TR Net of Tax &nadau (96):80.00

nnewgUSumednsuaniisudleiieuiiumanaliuum a furuinkaneuuny

GIRERTEE
Uitndan1sveanudvsivzlasuwlasidinlunsSeuiisumuiivisndanisiiunisuaziunzgan Segnnels

nsauulevensamunimun lneuseninnisasiUamedeyawazudsvigamunsiuarminegedauisiuid

v v v

v v o v S v du o '

naUaewiiin Fesuieiedfiudi®in wasmaralunisiudsuidindinarmiunisassenialuiulysdves
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UsEndan1s melunaiidamuanansaldussleviandeyalunisdndulaamula

v '
v Ao oA

1 < = a v & - ¥ o s v o
atdlsfiny lunsalimsidsunasidinmalidulumudsenia Geulwwagdefimvunvesamnauuiunianis
AU uaz/M30 Usen1A ToMvuAveddtinauANEnIINNGg N.8.0. NEINULINTFIUNMTIANaNTAELILYEY

d a o Jo v ~ adw U oA o Ju v MYy o A a
NOUTI waw/vive MmaasuwlasizialunsléissuiieulunsaiieendidviiveswindinliladavivieUawme
Toya/dnswanandndely lneusendnnisazudadsuulasiananigiieniisasunsuarmiiwiunisuseniely

Auledvesuievdnnis melunanidamuaunsaldusslovinndeyanisdndulaamule
3.10. ANUUENMITIENANBULNLVDINGMY : TeRanauwnuLuulidudou

3.11. MwasiBuaneIiuulouIen I samuLasa Ny LAY :

ABINU trigger

newuswniuleusdalilinsamulunaamusiudunigld vas. ey

Teazduniudy newuiiulsvientzamulurielligmihyawuvaanawusinaeUszme 019 wile CIS uaz/
%38 NOWUTIWBMON Wag/v3anaausnedvinsuning was/vsendadiienisamuluedmnsuning was/vise
nowusIlasiai1aiug L (Nesuua1enng) dad 2 nesuiuld lneadeluseutdnd livesnitfevas 80 ves

o ¢

warmingaugvivesnamusin Inensasulunesulanenmsiindnilsuisamuiidlu ssasuvieu asas
wiwidl smansfmidfeu viwddunaden uasvdondnningvidonindaudulanuingine na.n.dvun g
é’mﬁ'aumﬁawguimwiasﬂamuwﬁuagiﬁ’umqaaﬁﬁwaaé’%’mmiﬂamu Tnganunsausudnarunisamulaniunig
\Aswgia saansiiu arwdeulmvesain uaz/miemsaansal elsimnzanfivannnsalluusazvns Tne
nowmuazamulunsmulanemuvildasiedeluseudtadlifuiesas 79 vesyarmindaugrdvosnamu dq
ansnUiuilBsudadiunisamuldnunasfidiavesiinnisnomu sl newuaramulustessmadardamali
l net exposure MAgTasiumudwUsEmAlsRdsluseulTrTlideoninfesas 80 vesyarmIndauaws

YDINBINUMIONNBNTIAIUNATNIUAULNTTUNIT N.8.0. UTENAfIvu.

dmFuRuamudInvae 019R15AMUlUATIANTYIY UAE/M3R ATIENTWINT was/M3e Aty
= a = a =) 1 A v a o/ < =
WAZ/130 ATIANTNNNITEY Lay/739 WUHIN Wag/130 e CIS Lag/130 NOIUTINDEINITUNITNG Lag/130

niadiienisamuluednsuning uag/vve neausiulassaieiiugu Nilulssinawas/M3omaUseimne

'
=

naenIUMdNNINdvIenIndaudu viemsmaenwalagisausedlasgrmiliievansegsniinuenssums
n.a.n. viediinnuanenssuns nas. Yssmafmun wielinnudiuseuliamuld uenand nesuenaamu
TunhsasmuuesnesuNdu nesusmedmduning niadiilonisasuluedunIumsng (REITs) nesvusm
Tassadneiiugiu Gsagmeldnsdanisvesuisniants ludadlnendsluseultyFliifuiosay 20 vowad
nindaugnsvesnemu eglsinm msasplumheamuisegaelinsdnnisvesuidninnsdnandeser

meldnsevulevienisamuveinau Fudulumundninasivazteulaidninnuanenssunis nan. fvun
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el neayuuanensezldanunsaamudounduluneaudumig (Circle investment) wagnasulaieniavgll
ansaamusslunamuaumeliusendanisieliuen (Cascade investment)

¥
P

nesuetaisanamulunieflivs Sayandevwaiii (Derivatives) Liteanaauidies (Hedging) wiedwyade
Yeamth (Derivatives) iloldunsifinyszansnmnsuimsnisasmu (Efficent Portfolio Management) A3l
vanINAITIALZNTIING N.a.9. Waz/vEediinauanznssuns n.a.n. Ussnafiun saufenemuenaiiuiuile
nsmidiunuveanesu wievhganssumsliBundnning viegsnssunstelnedidy ey (Reverse Repo)
uenanil nesvuenafinsanamulusnasitsusuanuiidefievemnmmievesfeennsiasiniiiannse
asulsl (Non-Investment Grade) waz/vansiansilailssumsindusiumnuindedio (Unrated Securities) lailsi
\ufesay 20 vosyarminddugvdveanasusm uiazliamulundnnindvesuidniililldanvzideoulunaa

wannsng (Unlisted Securities)

P
o =l '

Tunsaiineauamulusiasena neayueaiiatsanamuluseliSsdya@evivarami (Derivatives) gl

[}

TngusrasAiiiodosiuarundes (Hedging) andnsuaniUisy lnsduegiunaeitinreedInn1snasuniuning

q U 9

WngauiUan NSl uLAaz UL

il nafuadnduntsamumumsdanessanvssnomu Sliussismadielud nedesdids
naUstlevdveatiamuiudiAny Taoidulumuvdninamidinaznssuns n.a.m. viedhauanenssuns n.an.
Usgmiarnvun wag/viefiudluiisnis

(n) Prarasewinasenisasy daflszeznan 30 JutuuiTusnnsdouneminday

(1) HresgEEiIan 30 TuneuasuMVUAYlATINNTVTENBULENNBINUTIM

(A) Prszznaiinesuindudessensamu uaz/vielurisiifamuhmsefurieduiasumisamu vied

nsleuéhenasuinuiuinn Fallssezianldiiu 10 Tuins

agalsfinu lunsdlfianunisalnisasulusiaussme waz/viensamulunesunanldmunza Wy aizeain
waztAsugiatauduiu ndeRvavseiawmsnisalliunfsng WWudu waz/violunsdiniinisuasuulasdue
insgnudanisamu wu nswasusdadiusewaangssloudieg Afertesiunisaamusinslssme way/vsonsdl
a' a ' < & Y] a | ' wa a a '
Maduamuluirsemafudunstinsm wag/vislugnsenineseniseudianisiansduamulusisUseme
waz/visensaiinmngaidenseliivawandndusazaues dwalinewuoivldannsahdulvamulussUsena
Ioiiudt wseonasndusosrzasnisaulusmsUszmadunisdainsm Ay Teonadiviwasiinesuldausoau
Whdulunudadinisamuiiinualilulassnsaudreiuld vl vsendansagseanunsliaansoamuld

& o o o w
Julumudadrunisamuiinualilulassnmsaudsenissediniuanznssunis na.m.
TN sveanudvsidsunlanssinnwasdnvarivivresnemusiluswandunaswusiuiianes (Feeder

Fund) viseidunasusnfifinisamulaensdlunsians was/msendnnindansUssmels wisausanduundu

NONUTIMILAMU (Fund of Funds) InglalvinlviseAuanudesnesnsamu (risk spectrum) iudu viadl T
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v
=

<, aa Yo = Y ¢ 13 44' ¢ vy |
Julununaeiidavesidnnisnemuduedivanunsainain Ineiduluiieyssleviggavesitoniisamu

ails UsEndanisasantiunsudsligiontheasunsuaimiegieides 30 Ju neudiliunisivdeuidasssiny

newmuAInan Ineusgnianunaiuledvesugninns

UindnnsveanLAvETirthduamuusddetmuandudnaspilulssna vioanudvdfesdnnomu
Ingfionldsuanuiiureuaingieniaunnsend warlifolufidinlunneazdeniasinsnawu lag
wildswsslerivesifemhsanuiuddy mnidammnssifeiolud

(1) g¥an1sneauiiansanuduiuianunisaimsamulusassmalimuigan

(2) nsd@fifimawasuuladudowesngsudeviiivadeatursiuiilssueyywliihGuluanulusisUssme

(3) nediilalanunsnassm way/vidoawuluneaunuiUssmala Afulevisnisamuaenndesiuingusyasd
wag/v3oulguEN1IAUTBILATINTG

(@) nsdifinewmurndisuuiuildanmaauenemheamuadusnliifismedenisdndanesu tiotiuly
amulusinssenalasgamungay

(5) nsdlilmlAdelsiniteidunsinvinadsslovivesffionisamulag s

(6) nsdifinewusImssUssmATUssLazsiiave mdnningvizeniwdauninawuliienaawmuls Tnsussinnuas
yiavemindaudnanagiesliddavioudeiulszniaamuenssunis n.a.n. vseusenedtnuAmenssinIg

N.8.0.

Tunsdlfinesuiinsasulunesuuanemshitfesninfesay 5 vesyarmindaugvidvesnamuiatemen
Usngi yarmindaugvvosnomulaensiinesunsluamuilyadmindaugrsanadudnuaslndnuas
wilafareluil UiEnIanisazduiunsmavdninnst uagdsnsfiddnnuamnssunstifundnninduazaang
NANNSNGUsENIAMTILA

(1) yarmindauays o ulafunanaaiuniaedduanmesarminddugrsvomnomulaenisingn
(2) vonTveYaAMINGFugVBTeInewuUMmenfInananattutissazai iuhnslafnsdedufndy

Tuuiuniraesuauvesyarmingdugnsvesnasmuiatenieiy

Heuly Tunsdifinesuiaemsdiyarmindauavsanadludnuuzdindnuisnianisdndunsdeolui

(1) wiammiinesyulaevmeilyarmingauanas wiesuumansaidumsveauieninnistaeailefausslovii
Afianvesifiomheamulassulvdhaunasiiomhsamunsunsluaufwhmstuudiuiinsdamedoya
ﬂuaaﬂamuﬂmamaﬁﬂﬂﬂgma

(2) UftRmuuamsnssdunsay (1) Wudiedaaeluvndufutuus uifinsdawedeyavenaamu
anmaﬁﬂifmgma

(3) enusansidunslidinmunsungluauiwhmstuusiuidiiunsudaiede

(@) Dawedeyaieriunmssidiunisvesnemumna (1) seffiaulaszamu weliifalaszamuiviuas
dlaieatuaniuzvesnomusm il visniansnesussdesdiiumsliyransiiisfoatamedoya

WYINUNNTANTUNITAINAINLE
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v
o

791l SrezalunIsATIUNITINUNDD (2) USENIANISANUNTAVDNOURUADANTNI Y

U3gndnanisveanudnslunisidnnesmu mnusendanmsiiuitldannsaamulndulumuingUszasduazulouiy
- ad a cah 1 a A N o a v A I o ¢ ¢
nsayuveIneau visetunstiffinaninmsainlivnfviensadulaiiinantadenaruaulililneazandsda

o o

L3 Y 1 @
Hausylevivedovthgasyutudfy

3.12. gazduan1samulusiaseine ;

fulguien1saudazdanaliil net exposure MinerdasiupnudssisUsunalnenaslusoutvydlivesnd

Soway 80 vewaANINGAUgVISVRINRIMU
3.13. Ussunnveamdnvsndvioninddudu vion1smeennalngisounavamu ;

3.13.1. Usslanvemdnnindvisensnddudu visensmaenwalngisaunazamuludseing :

Uitninnsezamuvdoumanustleviiamzanvdnning nindaudu viemeentalneisausedlaetmils
visonangegemuiiussAnuznsINnfURaIANL Ussnannznssunis n.a.e. wieusznadiinau
AzNITINT n.a.0. fvun feielull Vuudlunsdiivsenianuegnssumatifunananuy Jsznianagnssuns
n.a.0. viioddnauanznssins nas. WarfuseunieiiuszmaudluvieifinfuUssnvviednvazves

PANNSNINT NS N AUNTDNTMIABNHALALITDU

daudl 1: as1@13 TS (transferable securities)

1. 951813 TS mneanudn anansnanisdula q uenimonnvindauludnduveste 3.13.1 Jailnuauifnu
mdnnueiTinsUfu il

1.1 hififerimusnieteulviviiliiamuinseynitunnninyadifuasyuluasans

12 ansawdsuileld (saufensdiidu fuaniu vide Mdyylitu Addeulwhudasuileudnesmuld

¥

aiunstinsulendnsisensedunsasianudsnmsingruneiivun visediReululineswuaiuisaviefug
gaNATIA15)
1.3 fideyaieniunsiansiigndesasuiiusazinisusulsadulsydegrainate Fausdninns awsadnddld

' a

WievhuUszneumsfinsandnaulaasyuldedaiiane wasildeyasaiiazviouyagisssy lnodoyadsnan
Fosdrsdennundsdeyaiidedelddadavinvnundninmssuduiivensulussfuana

2. uavtRnazvdninuslunsamuvemMasisdnaniidmuslude 1.

Tunsaififunmsasplu Muaniu vie fdnynlditu floonasansienanaiotisyninisd fauanisu vive &
Fryaleidu f?faﬂa'néfaaﬁﬂﬂﬁuaﬁ'm’%a%iaﬂmqﬂﬂaﬁﬂﬁ

2.1 5UIAINIEYE USEMRU vise UTtiasAnnesdiles aungvanedneiegsivan1tun1sty

2.2 SUIATRRNEU
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2.3 FUIANTDIANTANATIZ

2.4 suiensiilensinunsuarannsainIsinums

2.5 suiAsiaudamiaruinnasiassningesuisssimalny

2.6 swmstiiemsdseenuaziiuisusemelng

2.7 swpsBaauuvisUseimalng

2.8 antfumsiusalssmaniidnuasshusadefudfuihnnm 2.1 - 2.7

el nsenTavidemisiusesiananidesiiumsertantenistusesisteviedoonsh sissruiusmisnends (i)

mufisyylilu fuandu vse sadyyilditu de

daufl 2 : nSwdauusznwae CIS Wiae infra uaswiiae property nsallumiieiinseanagnieldvedy
nguuelng

= LY o

AoslinnaudRuaznaninaeilun1samueeil

q

a

1. nsailuniiay CIS %#1e infra Lagnie property

1.1 fguadiussdulumumdninasilumsasuduiortudefmundmiunsans TS Tudwil 1 4o 1.1 40 1.2
wazdo 1.3

1.2 lunsdifinemulamulunihe OIS vesnesmusn newmusmdnadosdiulouenisasusal (aldiums
aspilumtig CIS vesnesumvesiiiasmulunesduyia)

121 fmsaswplunindaudadudssanwazaiafoiuineswuamsaamulsd

1.2.2 ﬁmiaav!uiuw%’wéaul,ﬁai%%%ﬁ’ummmmé’mdau (pro rata) udlawardulunumdninuel single entity limit
voanesyuiiy

1.2.3 fnsamulunindaudleldiBdmnunudndiu (pro rata) udlsnaidulunamdninast product limit
dmsuningauidu SiP vesnowmuiu

1.2.4 finsawmulu derivatives Adulunamadninast global exposure limit Te9nesyuii

1.3 Tunsdlinesusnilamesluamulumie CS vesnswusm newusmdanandedhilinemusuianes

2 nyddumie as venwdleanitdvualudiui 2 4o 1

2.1 SauadFuaniduluaumdninasilumsamuudortutorvuadmiunsans TS ludauil 1 4o 1.1 40 1.2
wazde 1.3

2.2 aneslyuaeugly SET

daufl 3 : nEwduussmRudhnyensasiieusin@udan
éfadLfﬂuﬁuﬂ’mﬁamwmmﬁwwhﬁwhﬂsumrg%’whﬂﬁqﬁ

1. suIMIINNYE USEMRUU vise USEnmasAnnesdies anunguunednsiegsiaan1tun1siu
SUNATODNAU

SUIATBIANTAIATIEN

SUIATSLNBNTNYATUATANNTAINI TN EAT

DA A

UsTENRRATesEUTe oL AY
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SUIATIAUNIEUAITUIANAI AT IR DULAIUTE ALY
suAsilensaseeniaziidwisUsemelneg

5UIANTDAAULAIUTZN ﬂi‘VIEJ

AR S

antunsiuseninalsemanusemalneduaundn

10. andunsRuinsszmandanvugyinuesafedaiugsudinniw 1. - 9.

dauil 4 : genssuUsENnsYelaelidea1u1eAu (reverse repo)

&Y

nsaamulu reverse repo #oudulumumdninasised

1. Adan éfaaLﬂuﬁayﬂﬂaé’nﬁﬁmmmLsﬁwﬁu@: Foueynlu reverse repo lannunguunglve
1.1 sumswieivd

1.2 Us¥nlumu

1.3 UsenAshnnes@ios

1.4 uSevmanning

1.5 uTmusenuse

1.6 surpsuisUszinelng

17 ﬂamuﬁywj

v v
Y

1.8 dRynraningraneanzInnsy

o

1.9 d@usunsagSFIiavianungmanedeIsnseul sy

2. asnansilglunisvii reverse repo doadunsiaisneil

2.1 anansnesglneuasasansniadginssene Taensdidunsansniaiginssenedosd credit rating aglu

PUAU investment grade

+
o o

2.2 fuandu MmdyyldRu dnsludn AQn vieviudszerdu N swimsmded USEnRuyuvsesnan sy

v
[ I

= vl o oA = " a =
ngvanglanzdnaagy Wudiiniserniu Jadlengaavieliiu 1Y

U o

2.3 suaniu e fadyanlddu 9 TSFC Wugeen nlidmueiuldluaumldifiu 270 Juluusiueend way

i Ag 7]

usnfesivualdSudlenianunsaudialaiiu

+
o o

2.4 duandu fdyglHiiu vieagn fiflergliiu 90 utuustuiiesn il credit rating agndlapeandiaall
2.4.1 1l issue rating 38 issuer rating agﬁlué’uﬁumﬂ Tnensaifidu issuer rating foadu credit rating lunan
590 credit rating szavdudng

2.4.2 ¥ guarantor rating 8¢/lugusy investment grade

25 peensisstiongaavieliiiu 1 ¥ itunsfevlunandenonsansui viefiddeyameiiundedoua
Sraddldainsdawesoasisae Inonsasniisnanded credit rating sgdlnegnamiaied

2.5.1  credit rating iwsg’uag"lu 2 Susuusn e credit rating SzpzeTisulABldfy credit rating szavay
Fanammudl CRA IiSeudieuls

2.5.2 1 credit rating svere13aglu 3 Suduusn

Aoy i

2.6 anasviddiogaundeliiiu 1 weunvunsdeulunandeviensiansvil viseniideyasiaimintetiouas
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[

SraddlgFainsdamesoasisae Inonsiasniisnanded credit rating sgnslnegnamiaied
2.6.1 1 credit rating iwzé?uag”’l,u 3 Fusfuusn wie credit rating szpzemMTiiiouifies

1§y credit rating szevdusisnannuii CRA Téseudieuls

2.6.2 1 credit rating s¥ge0glu 4 SUAULIN

2.7 PSNGFUBUMNNEIUNUN.A.0. A AUALNLRY

3. S¥EAINITTUTISENTUBY reverse repo AodliitAy 90 Tu

4. domuuaiisdiui Usenianis desufjiRidmsunisamuly reverse repo

a1 dedddyynnnsgrunuiidivualag TBMA 3o TSFC
6.2 vahwmdnnindvidennansiidelurevieleuse uuadidnuaedil
4.2.1 Jumsvevseloumudennualu reverse repo fana
4.2.2 Junsueny repo Aidulumuusemarnznssunstidundnminguagnatavdnnindindendninasi
Fouly wariSmslumsguiuluunumesnesmusin waznsieaseyniuLimsndaureane U
43 yarmemdnvingvienmansive a fuduiudy desyarndulumuaumsnisdiumniinisded
warwemdnmindrionsiasivesnndt (31078 x (1 + discount rate))
Wil 1Ande = iwmﬁﬂamusﬁﬂsﬂﬁm@ “’zgavn'?iﬂﬂﬂwfiﬁLﬂum%ywé’ﬂm%’w&T‘Vﬁamwmimu reverse

repo

v
a o

4.4 msmsarvemannsngvsensaside a dwiu Widulumumdninaeidsil

4.4.1 yarvemanningvsens1a1siveunnndi (Yad reverse repo x (1 + discount rate))

Y

v
o

442 IUHﬁajﬁuuaﬁ’mélﬂﬂ%’W5‘1/1%@913’12‘1’13‘17;%}@ o dwdu lidulumaunislu 4.4.1 3endanis fesdenbigdoya
Tounssuansluiu vievdnnindvionsiasiianusalilunsi reverse repo Wiuinesu ieliyarsnues
vinnsngviensansivonaznindauileunsinaandulunaitnssinan msiui’uﬁwmiﬁmmﬂi’uﬁ;ﬂam
vdnmSndvsonansizeanasnitaunslu 4.4.1 Fuusidunsdny 4.4.3

= '

4.43 lunsalfuadnsmuaunisly 4.4.1 uanawainyarvesmanningvonsansive s Fuiu dyardesndy
yarin reverse repo x (1 + discount rate) Wudhuauliiifiu 5 duum vieliiiu 5% vees1ade udwasuaula
N7 wazdnisivuasesianantiludyandddnmuslaeiiansantdadornudsesedygn

(counterparty risk) L2 USENIANS agldaniunismu 4.4.2 Ald

[

4.5 MIuIRAA reverse repo nal 4.4 TA il
451 Auunmdesiufunalsslonifinomuiisldiuan reverse repo aufisfuiifinisduam
452 fuanduseganssy viedmnusudusengysues reverse repo yngsnssuiinewuilegiugdyan
Mefirfusasidennastmusliansadidutseuimugsnsalassnssmilndnnindvionsansiitonse
nindauiilouny 4.4.2 (fnil) vesgsnssuiiinan reverse repo 185Ul
4.6 discount rate fithaldlunisuan é]’adLflumiﬁmuw%uimsﬁﬂﬁqﬁqﬂﬁammﬁmﬁuaﬂﬁj foyeyn nannsng

P30ATNENSNTOLAD
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=

Uil 5: gInssuUsEannsigunanning (securities lending)

v

Foudulumundninnusilumsammudsil

1. gdyan sosdgdyandnineviaduglesulueyaeliuszneussiavdnmingussianianisnistuuas1viy
wdnving (SBL) Tatlunsdifigdyadnamnssvhmslugiugdunmesdiy fBudoaiuyaaadsiiiannse
Usgneugshavserliuianislanmungrunelng

1.1 glasulveynnuseneugsiaannindussinniansnistuuaglidundnning (SBL)

1.2 swansuvislsemelng

13 ﬂamuﬁﬁuvj

14 suimsiiensiduaznisdieenuvistszimelne

1.5 suasmaivd

1.6 USEnEuu

1.7 us¥nudnning

1.8 uTEnUsEiudin

1.9 nowudmyaraTityarvingauvesamuusias ek 1 Auumiuly

1.10 newuiwtatwgdnsienis

1.11 AAyAARBUAILAGTNIUN.A.0. AMVUALRLLAL

2. vdnviwdnligy deudundnnindnegluszuusudnudnnindvosguasudhnudnning wiendnnindy

surAswiUsEwalnevimimduuensidoundnnsng

[

3. MINIMS s EnNanUsEAY USENIANISADIALTUNITAIN

o
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AuAlnanueiaunlndun1nis

3.5.3 S9A&uNYev18a1unTNNoedeiusrtauAlnas Y 3.5.2

(e}

3.6 TunsaifidudediGuide dlidinandesrualagldunadeyasidaninsenuremienusvnisves
Usenalngvsom1aUseing ¥3aA1UIINIIANAUAILAZUINITN USENIANTS wanslmiulsi13sn1sAuinues

o 1Y o

aunsvinananaunsaasisus Ak ls g1 LN vEY

E

4. wannunMIalisinindduiiieswadansirseninuniseaniiu (cover rule)

U3ENdnnTs fesdnbiininddurenaamuninuninwasiianinagesluinuiuiiieme fensennesue1anes
Frsznilnudennadle derivatives dugnaslinaonaiiladamulu derivatives tu wazidulumuiidiinau

1.8.0.A1%UA

5. viannaIfisdndmsunsamuniliinguszaAiian1sanAluEes

lunsaiiuisndnnisamulu derivatives 91 underlying lilddufeniuninddunizanninudss nsamuly

derivatives sananisoadulumundidnaun.a.n.fvus

6. vaninaLiidndmsunisamuly OTC derivatives
USEnInnTs sesdnbviddennaslu OTC derivatives fail

6.1 Windaydndhevieiuinuiaziiamefsssuves derivatives HUSEmann1s nsunnium 15 wagiy

[

grvnevesuiaziien el lunsaifiiusanaduiuneayinisvesuiendanis iduim uazudwarmgfisssy

meluiuinsdaly

o

6.2 Tunsdininmansalidmansenusesin1ves derivatives aesiitddfey Iadyardndenilamuinuazuds

YaAeRaIIuYes derivatives IHUIENIANIINIIUTILT

Y

6.3 adyadndievidusenlilinisdnegiug derivatives Weus¥ndanis Sesela

7. ndnnaeiiisdindmsunisdndugdyanlu credit derivatives

Y v a wa - =1
‘Uiﬁ:mammmmﬂg‘ummmuaﬂ‘umu

o

aylu credit derivatives lalanziilansanasde i

17

7.1 Windug
7.2 induedyayldianiz credit derivatives Tifldnvairvesgsnssuviefisudeaiugsnsiuedimiegasla fsil
7.2.1 Credit Default Swap : @sldiun nisenaslugiugd@eusiuanudswinuasinfiieidesiuanuansaly
n513enila1u obligation YaENNHUAIY obligation 1 Inegdaanfeglugiugduedsesiuanudedinige
o A v ° a v & Y] a A a . 3 a 3% & o

HnuTaesssd1seRunudennasdeussiunnudsadenin credit event Yulngaziinalvidennasdeuseiuninu
desasuimuaviuit (unsaiftlidiin credit event Tonnasazdugaluiuasuivuaniuung) visil ldd1 obligation
wilEe518MIAEI (Single Name Credit Default Swap) #3® obligation divanes1ensdeivualiguieyssiu

ANudesiininfdiseniillonia credit event ufu obliation 1emslasiensuiadusieusn (First to Default

Page 29]|wildadviudiutoyanamusiu (asn1g)



N2INUUALALNY SULURN NINLNDS Wun2 :
: @ KTAM

KT-TMT2
KTAM Thematic Trigger Fund2

Swap) viiaudlelin credit event %uﬁu obligation Swmﬂmwmiwﬁﬂumjm obligation Faazinstrszsaniu
amizludiuvesdunindnetu uitennaszasuimundiowin credit event ufiy obligation ynseMslundg
(Proportionate Credit Default Swap)

7.2.2 Total Rate of Return Swap : #sldun n1sanadlugmuedeussfuauiswesdunindgradsiinainnis
anaswamaneuunLiaglaundunsngsids TnefueUssiumnudssiinssyniuiiosionansuumlusnm
AsiniednsnaoeiiisaBstusanaendenuiiveanasiu uavduiianas (3 vesyaryfsssuvosduning

a = a a

$1984 LiouanfunsiifBoUsziunnudesarlounanouununarduiiiatu ($13) vesyargivsauvesduning
é"ﬂqﬁﬂﬁﬁ’uﬁmaﬂszﬁ’ummLﬁ'm unIaELin credit event MioAsUAUUAQT (NSallulAn credit event)
73 é}'@ﬂ‘fj’é’fyiy’lmmgmmuﬁﬁ’mwﬂfﬂ‘&J International Swaps and Derivatives Association (ISDA) #3ad e
wesgudunufidineueensu faildennasiiidnumeeil

731 fnaldvesduldnungrang uarlidavdoudeiungungidhondnminduagnarandnminduiongvuedu
732 lWiidermuaivhlransimmueBlussasniiviedyadevieaiantil credit derivatives Sudredadey
WFely

7.3.3 Lifidervunlvinesmudsssaldnnudemeliunedyn

3.14. §asrdunisamulundnningvienindaudu odunindauvesnamus -
dnsdunsasuluvdnmindvdenindaudu wedunsndauvesnemurnlulssmanazsiassime -
UitmdnnsazamuvdedliBavdnning vieniwdaudu viemmenualagisou iletunindduvesnaausiy
pufiUsEMARuEnIIUMSANAURaIANY UsenAnEnsIINS n.a.0. deUsenadiinauannssmg n.am.
fvun Sawieluil TunsdifiusznmanaznssumsiiunaIayy Usenanaznssuns n.a.n. viedinau

ANZNTUNS N.a.m.UsznALdluUasuwdassnsdiunisamu vsendanisezamulidulunuussmaiudlode

dauil 1 : dasdrunsamuidutunugesnninddunieddun (single entity limit)
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ans1d7U (% VaINAV)

5.1 Wumsansnil asansimiimu vernn ifeendnmaduniy
ngvelve WieavvessuimImdivdnasemanlasueyaali
Usznaugsia suiasmalsgludsemalng

5.2 \Hupsansnifidnuazedislaegnmiasiail

5.2.1 foonduuitnasavzdeu

5.2.2 foaniimsdamedoyaidunsmivlnedneasdennuuu filing

Y

oo o o

5.2.3 lunsdiitdusmansidswueutseiitiesninviowiiy 307 Su
Tuwsifuiiamu uaslalletidnagna 5.2.1 vie 5.22 fimseaniumuns
ﬂ'ﬁé’fﬁﬂa'néfmlﬂuqﬂﬂaﬁaﬁ

5.2.3.1 SUIAITNIAYY UTENRUNU Y3e UTENIAsAnNeTosnnL
NOVENEIIETINIEAITUNITRY

5.2.3.2 5UIANTDOUEAU

1 | ss1ansniasglne Lidindnsndau
2 | asnansnasgenelseina laidindnsnadu
2.1 n3alf credit rating g/l 2 Susuusnauly
2.2 n3eldl credit rating aglusediu investment grade w2 | 1;“,_51:1 _35_(V; _______
UAULSN
3 | wie Qs aitszylude 3.13.1 dauil 2 4o 1 vide 4o 3.13.2 dauil 2 liddndnsau
U8 1
4 | GuhnvensansifieusinRurnfiiudnvidedoonnsansiidnuas Lsiviu 10%
othdlaogamdedsdl (nsdllumsaauuesnewu buy &
4.1 1 credit rating 8¢luszfu investment grade hold)
4.2 Jusuansooudu i LawwsL‘Sumﬂﬁamwmsﬁ%’gmaﬂu TaiAu 20% W3eldiiu 10% dledu
Useiiu nsasulusinsUssmavserdiinise
Iniupfidnuegeaseing lag
\@only credit rating WU national
scale)
(nsdhdunsasuvesnesus B
#il9naanu buy & hold)
5 [nsansdifidnuusasudiudsil laiAusnadall udusnalaazgendy

1. 10% w30
2. Uminvewmsasiamuly

benchmark + 5%
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5.2.3.3 5UIANTDIANSAUATIEN

5.2.3.4 SUNANSIDNSNUATLAZEVNTINTNYAT

5.2.3.5 Usstmaansedudefiegede

5.2.3.6 SUIANTWAILNIEMNIVUIANALALVUINE DULIU TN ALNY
5.2.3.7 sunmsiilenisdsesnuaziiduisUszinelng

5.2.3.8 sUIASORANNLMIUSEINAlNY

5.2.3.9 USEVIVANNINE
5.3 wuevislulszmalve
5.4 1 credit rating a¢/lusedu investment grade

5.5 Tunsaifunsiarsffismuaiudseniluinnin 397 u Tuus

v A v X = =
Tuiawu desunzideuveagluszuuves regulated market

N¥NGAUNIT 20 UlLAUSRIIAIT haLAsns LA

6.1 aasuilaavsdoudenielunsznudonendnvingdmivg | axgend
awmuinluves SET viiovesnantovievdnningsssame (udlsl | (1) 10% vido
muwnamuideenanasegssnidndunsuslumgiienahly | 2) dvinvemiwdauiiasmuly
finafinaounadundnninddenelu SET vielunandene benchmark + 5%

wANNSNIA9UsENA)

v v
[

6.2 anamuiieenlagudnidadaduliimungmnglnevie
nneseUsEIe Sauresuendinatonslunsyaudens
ndnvEwgdmIudamuiluves SET vievemarstovievdnning
seuszine (uilisaufeusenilegseminsiidunsudlomniionssi
Tfinafinneuussnainnsievslu SET vidslunaetons

AAINNSNIR9UTENA)
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saduldiiudnsfall udussnsla
6.3 viuitoglusewing IPO tilensaamzTeudouemy 6.1 g

(1) 10% %39

6.0 nerensfiidnunzasuiudd ) ﬁ’mﬁfﬂﬁuaw%’wéauﬁamu‘lu
6.4.1 WHunsiansnil nsrensfandinanu vieegn benchmark + 5%
fiffpondndtunungrunglve uasaueemsasinlusiissmea
vieffpondndstumunguanessUszna (wilismauesuens

wdlvdieUsemaildzueyaaliusznougsiasunasnddly
Uszimelne)

6.4.2 ¥ credit rating* a¢/lusediu investment grade

6.4.3 \Juamansiidnuavesdlaogamieied

6.4.3.1 feenduuidnaanzideulu SET v3e
Tunandemendnningmnsussime

6.4.3.2 fpeniimslawmedoyaiunsinly

Tneilsvazidenn LU filing

6.4.3.3 lunsdififussansfidisinuatudrsend

touniwiewiriu 397 Ju duusituiiamu wazlilsfdnuaeay
6.0.3.1 vi3e 6.4.32 flimszanitumummansdanandoaduyeaadsd
6.4.3.3.1 YAAANNYD 5.2.3.1 - 5.2.3.9

6.4.3.3.2 antunsliuszrineUssmanuszimalne uaundn
6.4.3.3.3 anunmsiuinalssmaiidnvagyhusufeiuyananiy
19 6.433.1-6.433.2

6.0.4 lunsdifidunmansiififmunfushsenil innnd 397 Fu duud
fuitaau dostunsouvdeaglussuues regulated market

6.5 DW il issuer rating agluszAu investment grade

6.6 gansaustsil fednyail credit rating®* aglusedu investment
grade

6.6.1 reverse repo

6.6.2 OTC derivatives

6.7 Wie infra Wiaavne property Tildnwaasudusd

6.7.1 aavsfouiovevieagluszuing IPO ilentsannzdeutons
Tunszaudenendnning

dwsudamuinluves SET viovasmantomendnvingmssume
(weilsisaufenhefinanfiegserinsndunsudlumeiionsilid
mafinnounthefnanioenainnistenslu SET vidslusmadeus

wANNSNIA9UsENA)
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fund) MUBLINNAUNURIAUA

VHYLYG

a a

Y Y

scale

6.7.2 WWunhevesnswuilldlafdnwaznszaensamuluianis

1AS9E5NUFIUOFIITUNSNE NT0EVIENI5W wdusinsal(diversified

6.8 vy CIS muiiszyludo 3.13.1 dwil 2 9o 2 vie 1o 3.13.2
dwdl 2 9 2 fannzdoutorneniooglusswing PO ienisa
ndoutonslunssaubonendnning dwsudamurialues SET
VispvawmaIntemendnnindsssying (wilismdonhedand i
¢ ig'm'wm"ﬂLﬁumﬁl,t.ﬁ'lsuma‘ﬁmav‘iﬂﬁﬁmﬂﬁﬂaawﬂwﬁaﬂa'n

aan31nnNsvev1elu SET violunaindavienannsndmnsuseine)

*nsdhdunsamulusassmavsodiinnseyniuigidwwet
AUsEIA @wnsaldenld credit ratinglhUu national scale
* g Junisamulusisssnafigdayalugiuedfinnssyniudl

pildnueganaseme awnsadionly credit rating LUy national

N2INUUALALNY SULURN NINLNDS Wun2 :
* @ KTAM

Ao o

6.7.1

7 | miw infra ¥iTen3g property Y8aNaUNIaNYMENTEANLNITAMY lidindnadiu
TuRanislasasenugIu admsuning w3eansn1sian wawsnsdl

(diversified fund) MULLINNNAIUNNURIAUA wazTldNwaEANL

v

8 | nsngFuduuenwmieaniisyylute 1 - ¥8 7 (SIP)

saufulaiiu 5%

[ [

LAANSE

e : Tunsdhdunsnddudsll lifidemuuaientu single entity limit vosiSurndeanasiansvsendnyny

1. QueNY3ensEsgUVIRUENIDNTANTLIUYBINDY LTI

2. derivatives on organized exchange

dauil 2 : 9r5IdIUNTAMUNAILIUAINNGUAINTT (group limit)

1| msawulunindauvesussnynuienieglunguianis
Wendursenisdilugdyailugsnssunianisduiv

USENAINA

Liudnsladasmiladsid ududdnslavgainii
(1) 25% w3®

(2) hwtinveaningdunasmu Tu benchmark + 10%

e : Tunsdllunsnddudsd lifidernuaieniu group limit

1. QuenY3ensasguVRUENNIENTANTLIUYBINDY LTI

Page 34|wildadviudrudayanamnusiu (1a5an1s)




KT-TMT2
KTAM Thematic Trigger Fund2
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dauil 3 : dnsrdIuNITAUNAILIUMNUTLANNTNGTU (product limit)

yananena) lugeen fdsine vsendyn del
1.1 suiAsuseantunsRuniinguunganzIneagu
1.2 5U1ATNAYE

1.3 USununu

1| Sushnu3easiansiisusintusin slandu vse aadgygl

93U | - TauiuliiAugs% wagluseulvyd

SNaaa ' = ' aa v 1a = 4 '
mmumqﬂﬂammammdwa (lmammawﬂumnﬂizmmaﬂum L'JULLG]LUUﬂGQVJ‘L!TJiJ Vli.l'e]’lfﬂﬂiﬂﬂ'ﬁu@ﬂﬂ’ﬂ

1 U Miafemuseuaignasu

- dnstesulildiunesyusiy engnamu
A 2/ U =) ] Y A gj &I

Auvidetesndwsewiiue Weou el lawg

nawusmnionglasansInnImIewiiu 1

1.4 Ustiashnnesdios
1.5 usTdvnannsesdulieiietende
(Lisufamsnddunnemusulisulounssudvsunangdya,

fdreverse repo %3 securities lending 139 derivatives)

Y

NINGAUA
2.1 muaniiu wiemdgatdtu MlReuleiuuisuiious
nowuslandunslitinisiulewanssunsadunsanslaniy

ax = 1

Frsiinguaneimua vieToulalinesyusiwannsauefiug
DONATIENTLA

2.2 Guhnvidensansifisunin@urinfifszosianisniniiu
12 \hiou

2.3 total SIP U9 5 YeaIuil

saufulaliuzs%

reverse repo

T3iAn25%

securities lending

T3An25%

total SIP Felawn NSndFuaude 8 Vasdun 1 : dns1d@IUAS

= '

amuAAIMmLgeennINgduvseRdyy(single entity limit)

Y

S gy

usilsisadensnansuil mwmﬁwﬁﬁmu vserANn Nildnuay
AsUd I

5.1 fidnunizay 6.4.3 uaz 6.0.4 v0sle 6 vesdwdl 1 : Sadu
Msasvuiiduumsgeenningauviogdyn(single entity
limit)

5.2 §1 credit rating ag‘luixﬁuﬁﬂﬂ’h investment grade 13elail

credit rating

saufulaiiu15%

e : dmsunisamululuhnvensasdeusiturindiensalivnuveinaausiu Liflidednun

AU product limit
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2 Usannsndau ans1dU

[

derivatives fadl

[

6.1 MsvigInssuderivatives 913l

MIanAILLEes (hedging)

noUsrasAiite Lfugamanudesnilo

AED (non-hedging)

6.2 mm%’w‘hqmsw derivatives Mfilgiwean1san global exposure limit

6.2.1 nsdineusiy kiinsamuwuududeou

o o

1A net exposure ﬁtﬁﬂmﬂmiamﬂu derivatives

Tnedaslaiiiu 100% w89 NAV

dauil 4 : dasraunsamuiianunuanuiidnladslufanisiiamu (concentration limit)

h) ” Useannsweau ‘

1

uwresuTemelasenis

dnIEIU

NNNBIUTI TIAuNelinsInnsvesUTENdIanIs el diudedl
TNNUUVRIUTINTIAUTREN T 25% VDITIUIUANTONFLWIIMUATD

USENTY

AT1ENIVE AT1EsRmiinenu
wazAnnueeanTelasenis
(Lisyfamsansuniiniaiglne

= ESNv
MIBATIENIULNIATZAUTENA)

2.1 1A 1 Tu 3 vesyaAmldun1anisidu (financial liability) vesgoen

v '
o a

asanseuy aunlawmelilusunsdudmivseussezadadanan
st lunsdiitfeennanansdinidumanisiuiiosnlmineunsusou
szezianUnydialy wardilivnnglusunstuaian vas. e1athyas
Mﬁﬁuwﬁqmiﬁuﬁaﬂa'nms’mﬁ’ugaﬁmﬁﬁummﬁﬁummumsﬁud’lqm

1%

seflilasdeyanidunmamstuiuasiondudeyaiifimamoundduns
U warlunsdiifeonamansldiviaumenistunuiinume 3lus
mM3Rudmiuseussezandylangn (autansdldtliasuimuanisiam
sunsiuluadausnvesdesnnsrans) Tilisnsrdmlaiiu 1 Tu 3 veyar
msssnuazausTIIn M I ivesoensetuduseads Huusdly
nsdligeennsnansléinisBuuuy filing ludnwaizifulasanis (bond

issuance program) Tansaiduselasenis

2.2 lunsdifinesmuamulussasmudeiiinedussansiioanlmiuaed
credit rating E)Eﬂuisﬁuﬁ’m’j’] investment grade wisalifl credit rating
1% vas. awuitenasuneldnisiansves vas. Meifefusmdulsifu
1 1u 3 vowyaATNIsoRNUAsIALDTERT T sRInd T TuTIERSs uusinsd
fifeenamanslafinstiunuy filing Tudnwazidulassns (bond issuance
program) TRansaundusnelasinis

(Snsrdunu 2.2 Wldtunsdiduamansiioanlasyaaadall

1. SWIANTNIAIYY USENRUNU Y38 UTENATAANDITLES aungrunedn

mpgInaaniunsiu
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) | Uszannsnegau S rRG R
SUNANTDOUAY

SUIANTIATENLATIZI

SUIASIBNSINYATLALEUNTAINSINEAS

2.

3.

4.

5. UsTdamasesduldeiogende

6. SUNANTIAUNIENNIVUIANAILALIUIALDULAIUTENALNE
7. sumsiienisdseenuaziiduisszmalng
8. suIAseEaULiIUsEINAlNY
9. USENUANNSNE

10. @anvunisdusewinasemaniuszmalneduaundn

11. andumsRusisUssinanddnwaeiuesfediuuananiy 1. - 9.)

3| miwCiS vesnesmulanaaunis s 1 Tu 3 vessiuaumiae CIS smuaves MF vio namu CIS
seUszne fleonmetu

- Sarinedulalliiunsasnuiel

(1) mzasmuluiae S vesnasuiidnuaeasudiudedl
Ingldsuanuwiugeuaindineu

(1.1) fvwreudn

(1.2) Tasstrlallaeiiongliifu 2

(1.3) wauevigsiogasmuluiiniing

(2) nsawulumbeamurenemusINdud uas. WeriudulsuRaveuly

M3AIUNTT
4 | vihe infra veanamula L3iiAin 1 Tu 3 vesdIuming infra NMUAYBINBIYU infra
nasyumila feanuthetu Luusifumie infra vesnemuiilidnvazasuiiudsl oy

I95uAmNUTILYRUIINETNIY
(1) Tvundn
(2) donadulnsdlneengliiviu 2 ¥

(3) taupungsiagasululning

5 | v property vasnaula Ay 1 Tu 3 ge99rwunUIY property ﬂgwmsumﬂamu property
ﬂamwﬁﬂ floonmieii uusiidumie property %aaﬂamu‘ﬁ'“ S AsUAILNE
Tnglasumnuiugeuandtineu

(1) fvwaian

(2) donavulnsdlneeongliiviu 2 ¥

(3) taupungsiagasululening

il MsFwndndunuuleuienisamuasdnsdnunisamu liduluaunianuwn 5 wisdszne

ANZNTTUNISANAUASIAYU T1IAIENITANUYBINDIU Uae/MTTuA LUy
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dauit 5 : mssuiumsidlenindduiiamurnauautaiviensamulidulumusasdiunisamy

1. lunsdliinesyuiinmsasuidulumundninasmiviimun wisosmindauiamuilnuauiafiudouwadluaudy
wglnanauTilunsdunindauiinomuannsnamuladndely vismianafesduiunsdwiolud

(1) davhsesnilagszymoaziBeaioaiule s1umm Snndmnisamu uazTuinindaunnnuadd uasdnds
enusedguanalstlend melu 3 FuvhnsiuwfuiiAansddsnan saonsudnfvdunmenulifuidm
AT

o o

(2) Sumhensndduinenuaniinelulonausninefidsslovivesamududdny uideslifiund 90

o

Juuusiuivindgaduiurnauautd Guwiidunsdau do 5 Tudw

wa a L

(3) leusEndnnisanansadmiieninddunuinnuauld viieninddunvanuaudaiauauifiiuasuudasiuay

q

sa o o

Dulumumdninasininueuds viendanisdesdaisenudeyafeaiude $1uiu sasdmunsamuluninddu
Aanan Pudviunladminensnddutueenlunsetuivinddulinalisuwlamaant® udusinsal waglndnds

¥

Tenusegauanausylevd nely 3 Jwhnsduuduniansadsnan

Tunsdiiuzgndanisldanunsadmhenindduiivinauaniilnluluau 2) UsEndnnsdesdasenudeya
AaTIAnIl wienawsiilianunsadveninddudaing1n uardndenenudediineu wasguanausylyv

Mely 3 TWATHULATUASUSLELIANINET?

2. luns@ifimindauluvaiinesuinisasudulumusasdunsamuiiimua udsesnnisamulsidulua
Snmdumaasqulunm 5 fuwhnisindedu laefliRnanmsamuiia vidmianissesdiiunsduwioluil
(1) FmvhsenuleeszyseasBonfoiuussan S Snsdumsamu wastuiinisasyuliduluny
gn1dmuNITAMU wagdndsenuiind1dedguanaUseleviniely 3 Twihmsluusiuasussezim

fanann maemaudaivdiunenuliiueninnis

2 liawuiudlunindauiifusnmdunsamuauniazannsouslalidulumusasdunsamuiimun

o w

3) wilulilulumudasdrunmsamuiinmuanelulonausninefldasslovivesiamududday uddosl

iuszeziasal Vuwaidunsdianuds 5 Tudiui

(n) 30 Futuusiuduseuszezartad Tunsdilddulumudasdunsamuiidmuanussiammingau

+
o o

(product limit) dwiunisasyuluushnveasasiisuwinbudn fuaniu viemdyylitu audud 3 T
U0 1
(1) 90 Fufuusunsuszezadngn dniunsddulauenimiionnnsdiniu (3) (n)
(@) dlevitminnisannsaudlvaudulumusnsdnunisamuiiimuauds visnianmsdesinvhienudeya
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