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A29E19N1589N UVBINBIYU
FUNAFIY

- Ruamuiavua 1,000,000 UMW

Ussinnvanning/ dadunisasu ANIINANDULNY RUAULAZHANDULNUN
nindau TngUszane a JUATUDIYNDIYU AnIglasy
@i 1: asransvil uay/ 98.40% Usvanal 2.30% 100.66%

Y3RUENIlULAE/5D

A9UIZINe
9in AlgIelneUseun 0.66%
HUALLALNANDULNUIN 100.00%

nsaanuludind 1 vdn
nvinAlEIeveInaImnu

TneUseana
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Ussmuannine/ dndunisasu ANTINANBUUNY RuduuazHanauunuii
nSwddu TngUszanen M UATUBIYNDINUY Andnazléisy
dwil 2 : dyaeeut 1.60% FregnmaneuuuaIndyaee Ut edyyniesusuinun1Ing
NiodyYoTLIUN AR

o o o ]

isil awDamenoinnsasuuardndumsaspliasumaulunidedvudmasideyad ey uasdudoyanamuruion
MILAUBYIENUILAIYY

* anldanevesnemu (Suwmsssnidounisinnig) awnsawdsuuasueuvsnzay lunsdiinesyuldiu
nansuumugsnlFUnwel ineuausmemsanu viEniansenaFeniiuasssuidennsiansuiadale sl
Audosaz 2.14 siol) vosyadsasuiaueweldudiomn o fuamadou

* nosuenalallifulususasnaneuumumaiiniangly mngdesnmsansviesuimsiinesuamulianusatiss Autus

ponly suananauknudulanuinnasiulile

Aag1enslasuRuduasnanauLnuaInnIsamu Nenadtazldsulundaznsal (meldauufgiuirdnsuaniaeulaitingg

WasuuUag)
nsdifl | $1Anveq maiadaulnivassna RUAU (V) | WNARDUUNUYIALYEY W39 | FINRUAULAZ NANBULNIY
duniwd | Funiwddede Tusendneeny (1 wamaULNUINAY | Mavun iWeasuriuuaey
81999 a4 ey sautunSodyyes 1AseN15*(Un)
Fududyan wsun (Um) (D+(2)
(2)
1 1,000 a1 YulaYunils saudety 1,000,000 NANDULNUTALYY = 1,002,500
firsanduningseds : 59e 0.25 x 1,000,000 = (W3eAnLTu 0.25%)
Sunsnddadeuduiiuiu 2,500

11N 15% Wiaigunusian
FUNSNGD1999 8l JULSUAU
Ay

TgauNRI1 SIAAUNINED19D4

A TUNTUNFUNS NI D19

= 1,200

2 1,000 A TUNASUNAUNTNGD19D4 1,000,000 PR x Mmsiasunas | 1,050,000
SAAunNEE BT uiiL Ty YRIRUNSNGS1989 x KU | (MSeAnLdu 5.00%)
TaiAu 15% wlawfleuiusen fiu
Aunsweenade o Jusudu [0.50 x((1100/1000)-1)]
dryayn x1,000,000

o a

TRgaUNRI SIPFUNSNED19D9
A4 TUNTUNFUNS NI D19

= 1,100
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nséifl | s1Anves nsiadeulnivessian RUAY (U19) | WNARBUWNUIALYEY %30 | SAURUAULAZ NARBULNY
Auniwd | BunIwddreds Tusendneens (1) anauUIUINdY | Veuua Waasuiuneny
81999 a4 Aeueyn sautunSodynes 1A5eN15*(Un)
Fududygn wswit (U ) (1)+(2)
(2
3 1,000 A TURSAUNFUNSTNGD19D9 1,000,000 PR x AnnsiUasunlas | 1,050,000
s1AduUNsSndo1sdalsuanasly VYosAUNSNGS1989 x [ | (MSeRnLdu 5.00%)
\Aiu 24% wdlofieuiusian fu
Funswednade au JuSusu 0.50 x [|(900/1000)|-1]
fouayn x1,000,000
TPgaNNAIN SIANFUNTNGD19D9
o JUNTUNAUNSNGDN98 9
=900
q 1,000 a1 Julpfunils sawdetu 1,000,000 NARBULNUTALSY = 1,002,500
PITUNFUNSNGD19DS : 57187 0.25 x 1,000,000 = (vieAndu 0.25%)
Aunsndonedsusuanasnnnin 2,500
24% \lowfisuiusiaaunsng
$1989 o JuSududaye
TAELLAIT SIAFUNTNGD19D9
o JUNTUNAUNSNGDN9D 9
=750

e : faviuiusaznanuwnduiissdiegsnisiumaniioUszneuniseduiewiiu flddunssulssuigamuaslasy

NARBULNUAILTLARSLY

Areg19MslisuRuAuLAZHanaULNUIINNITAUL Ninnadnagldsuluudaznsal (nsaldnsuanasuiinsiuasuudas)
1) nsdlAduneaasansguliafudiofisuiuatuum
auud gnsuanisuy s Tulamu Wiy 32 unde 1 neaansansy

dnsaniasuy o TUATIUNAABULNUWNAY 33 Umse 1 Aoaansansy

2) nsdliRuneaasanszaaumatiloWieuiuARuum

[

auud gnsuanisu o Tuilamu widu 32 uvee 1 neaansansy

A

@

dnsanUAY a TUATIUNAABULNUWNAY 31 Umse 1 Aoaaniansy

v

Tne?l o Jufiasu suedayan 1,000,000 Um Ay Weudasaduneaaisanss azwiniu 1,000,000 UIM/32 = 31,250

o«

AOARNTANST
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KTTWIN1Y2

AsiURguLUaIUDa

dnsanUaguty

U

ABAANTANST

£l

NanOULUAINAY e UTunTodygn

IDIUTUN

NITUNANDULNU

U LEUCE{ULLaSNaWE‘)ULLWu
g en' i vo A
VIW;JGWIMG]’N%IGWU BRIV

Muune1glATINTg

1. nstlAKkuneaans
anspudermaudle

WgUAUAIRUUN

AN 1 NANBUWNUYALYE 0.25% X

31,250 = 78.125 ARAR1SANSY =
78.125 x 33 = 2,578.125 U

2,578.125 U Ay
0.2578%

1,000,000 + 2,578.125
=1,002,578.125 U

N3N 2 HanoULVUIINFY Y19 UTY
A o & ¢ 1
NiodQY1I9TUIUN = PR X AINT
WarULUAIDIAUNTNED19B X [Iusiu
= 50% x [ (1,100/1,000-1) | x
31,250 = 1,562.50 naaansaniy =

1,562.50 x 33 =51,562.50

51,562.50 U Ay
5.1563%

1,000,000 + 51,562.50
= 1,051,562.50 um

n3difi 3 naneULIUAINdYIeaUTY
WiodQY19sUIUN = PR X AT
WasuuUamedunindsnids

X RUsiU
= 50% x | (900/1,000-1)| x 31,250
= 1,562.50 ARARISANSY =

1,562.50 x 33 =51,562.50

51,562.50 U Ay
5.1563%

1,000,000 + 51,562.50
= 1,051,562.50 UM

37 4 NANDUUVIUTALY 0.25% X
31,250 = 78.125 ARAR15ANSY =
78.125 x 33 = 2,578.125 U

2,578.125 U Ay
0.2578%

1,000,000 + 2,578.125
=1,002,578.125 U

2) nsalA1duneaans
ansgoaunIauile

WgUAUAIRUUTN

AN 1 NANBUWNUYALYE 0.25% X

31,250 = 78.125 ARAR15ANSY =
78.125 x 31 = 2,421.875 U

2,421.875 U Aoy
0.2422%

1,000,000 + 2,421.875
= 1,002,421.875 um

N3N 2 HanoULUIINFY 19Uty
G o & 6 1
NIDAYYMIOIUIUN = PR x AINT
WagunUawadunsndssde x Rusu
=50% x | (1,100/1,000-1) | x
31,250 = 1,562.50 naaanianiy=

1,562.50 x 31 = 48,437.50

48,437.50 U Ay
4.8438%

1,000,000 + 48,437.50
=1,048,437.50 um

36l 3 maneUwNLANdyIeeUTY
WiodQY19sUIUN = PR X AT

WasuuwUaswosduningsnads x Rudu
= 50% x

(900/1,000-1) | x 31,250

= 1,562.50 A9ARISANSY =

48,437.50 U Ay
4.8438%

1,000,000 + 48,437.50
= 1,048,437.50 um
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nswasuulames | wareuwnuandyaieeutundeduyn | nsdnenaneuwn SMRUAULAZHARDULNIY
Snsuaniuaeuiiu 05UIUN wmueiaaiegldsudlensu
AEAANTANSY Mvune1ElATINIg
1,562.50 x 31 = 48,437.50
ﬂiiﬁﬁ 4 NanaubnUsnLLe 0.25% x 2,421.875 um Andu 1,000,000 + 2,421.875
31,250 = 78.125 maaaﬁaw%’g = 0.2422% =1,002,421.875 um

78.125 x 31 = 2,421.875 U

e flavdusulaznanouLnuiisaiieginsannaniieUssnouniseduiewintu flddunssuussiuindamuay

TasuNanauknuUANUAwanalS

* $1IURUNITINYRUAULAL AN DU UTUURUNS N A I8 wa

A29E1UNUANVBIFULUUNTINBRUAULAHARDUUNY

v

(* meldauyfgrunsamil/vseRulnvdlusas/MieseUssmeliinishinindiseni)
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F1ANAUNINES198N8WU Invesco QQQ Trust,

Series 1 (QQQ) o SuBududayey = 1,000

S1AFunInggnedauu

o Auvihnslatunis
neglussgnineeny
SygeoUdunie

Foyey1osusun auia

7

o

URSANEUNSNG

v a
BNBY

A4

Wuduannnin 1,150 (15%)

(st 1)

4 )

9Sududy 100% +

1AFUNInggedaUsu

ANANNINAIN 760 (24%)

(N3t 4)

WARNDULLNUYALYYIN

—

KTTWIN1Y2

oAduneaasansy
Waguuwlas aglananauuny
0.25%

/

dnARuneaasansy uiernann

32 yw/USD Wi 33 um/USD

7

—»  dygresutunie

YEISUIUN

- /

AEUNSNGD9D9UTY

JuRsandunsng

91984

— | anaaldiiiu 760 (24%)

gyl 1,150 (15%)

\4

(3t 2)

AEUNSNGS9DeUTY

(N3t 3)

E—

4 )

195URudu 100% +

NARDULNUINFYY

v

aldnanauwnu 0.2578%
.

4 )

fARUReAaNSanSY 8oUA9IN

saududedyaosusu
(PR x AnsiUAsuLla
Y09FUNININ9D9 x [
fiu)

- J

)

Is5uRuAY 100% +
NARBUWNUANA YR

o A s
2UTUNIDHEYEY1IBT

| » | 32 1w USD 1T 31 um/USD

—

32 yw/USD Wu 31 um/USD
azldnanauwnu 0.2422%

g 4

4 I
deRduneaasansy L
Wasuulas agldnanauuny
5.00%

g J

am e )
dARuneaaITansy wlernan
32 U/ /USD Wu 33 um/USD
azldnanauunu 5.1563%

\\§

4 N\

fAIRUADAAISANST BaUA1RIN

wlpranauwny 4.8438%

- J

fAuneaansansy Tl
Waguuwlas agldnanauuny
5.00%

4 )

fAtuneaansaniy wiran

32 yw/USD Wi 33 um/USD

WU (PR x
mswasuntases
Funindsads x [Ju

fiu)

—

wl@nanaunnu 5.1563%

. J
4 )

9NAIRUADAANSANST BaUAIRIN

32 yw/USD Wu 31 um/USD

wldnanaunnu 4.8438%

- J
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19819 Pay-off diagram vasdyayreaudunsadyny1Iasusun

' 9
Knock-out (@QRGQ -24%)

% Knock-out (GGG +15%)

-24%, ad 0%

+15%

Fouey1eoUtuMsod Q85U NTINGYLALAMU TANYALNITTIERAADULIULUY Twin-Win N8IuasiansaIAINIg

v
v

WasuwlamessmAuningsede ynduiurinisvesdunindgdneds uay o Juisandunindsnsds dell

N3N 1 SIAnduningaads s Swhmsladurinnisnis Heglurisseninenedynieeuduriodynyiiesusun (saudeiu
5 L a ¥ o

NYTUNFUNTNGD1989) USULRLTULINATT 15% Waliisuiusiadunsngeneds o Tusuaudyeg,
HARDUWUNLATY = RuAufulionsuinuneelasanig + NanauwnuYaeIINdyyI1oeUduniodyyiosusum

HARDULNUTALLIINA Qe 19 UTUNT DA QY129 TUTUN = (0.25% X 1RIUFL)

NSAIN 2 51ANAUNSNED1989  JuRTAAUNSNGD1989 USuiinTulaliiu 15% Weieunusiaaunsngonada o Jusudu

e
e
>

&

HARRULNUTILATY = Rudufulensumnuneglasang + naneuwnuandyareeuduriodyariosusumn
o o A o s I3 ' -:4' a o fY a a v

HAMDULVILNAY QY100 UTUNTOFYQY1OTUTUN = (50% X AINSIUABULUAIURIRUNSNED19BS X Rudiu)

ASMN 3 S1ANFUNSNGD1989 U TURTAUNFUNTNGD1989 USuanashaliu 24% Lafeuniusimdunsngdsneds o Ju 1Sudu

e
e
>

R

HARNBUWUTLATY = Rudufulieasuivune1glasanig + nanauwnuIndaa1eaUdusednyqyi1ieswsun
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a a v

NARDUWVILINAY QY100 UTUNTOAYQY1I0TUTUN = (50% X AINSIUABULUAIYRIAUNTNED19B X [usu)

nIaiN 4 S1AFuUNINgineds s Furinislatwinismils Negluteseninseydygyeeudursedyynesusun (saufieiu

'
v a Y o

NYTUNFUNTNGD1989) USuanasunnidn 24% elieuAusiadunsngeneds a Tusuaudyan
HAROUWUTLASY = Rudufudiaasuinunenelasinig + NanauwnuwneINdyyIeaUtunsodyy1iesuaun

HARDULNUTALYYNE Qe 190 UTUNT oA QY19 5UIUN = (0.25% X Rudiu)

v o w A Y o Y a
ﬂa%aaqﬂﬁUwLﬂﬂQﬂUaUVliWElaqﬂaﬁ

nB9YU Invesco QQQ Trust, Series 1 (QQQ) t¥unsanuUszLan Exchange Traded Fund (ETF) famzideudonelunann
wanN3Ng NASDAQ Useinaanisaiidni Ssuimsdanislag Invesco Capital Management LLC @slaildfinmuAendostu
Uigninns Sevhmihilldedsdaszanuitnians Tasnemuazasulusiuiioglusl NASDAQ-100 TuuuuiBsiu (Passive
Management) it eaf1ananauunulilndifssiudvil NASDAQ-100 Fasiwil NASDAQ-100 9zUsznaulufieiuuesuitm
yalvyfifiyaainaiagsfigniiuay 100 UM uazaanzifoutovislunaaiu NASDAQ Sanasuiiuasusiulunds
walulaBifudndulszutadosay 58 viall nosu Invesco QQQ Trust, Series 1 (QQQ) uazdw# NASDAQ-100 9iinTs
USuauna (rebalanced) Wuselasuna wazadelu (reconstituted) Wusel flenirsasuanunsadiiisdoya Invesco

QQQ Trust, Series 1 (QQQ) Lﬁaﬁmﬂﬁagmﬂ'mam 167 https://www.invesco.com/ggg-etf/en/about.html

Y = s

N13ANUAYIAIUNTIWBIAT Barrier Level MausEndan1siafiansanandunulunisamuludyyiseUduniatosusu

aa a

sdwnsraneuunuisuannsasulunsasud wae/viedudin lneasaisiaudunsamiidaunmaddl

q

D¢

lanating1senilan Fedmananisiimuaal Barrier Level lusgaunlinirsannin vl mnamulunsiansifinunmaesas

q

agdllenmarilinisiiuae Barrier Level lanieau winsiansuiifaamuiileniatingiseniliiuduuieiv

n3mluaninsiaieulviressA1uenesu Invesco QQQ Trust, Series 1 (QQQ) lutisszeziian 10 Utaunds
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[ E-::.:l-a . I I E-::II'E- - I . E-i:-lr.:- . I I E-.::-l?
*483891n Bloomberg ASA 26 N.8. 2556 4 29 N.8. 2566

]
a ad o

**panisaiunuluefndladudaindududmanisaduanulusuieg

Mnuuusiaawsteyaadinisiadeulmneuresnesmu invesco QQQ Trust, Series 1 (QQQ) Hounds 10 T Auan w
fufl 29 n.v. 2566 fanuthanduiinededlmvesdasmaneuunuavay o Autulatunts ludasssesnanisamu 1 9
Tn 9 v09n09U QQQ wiAUNTOU -24% B9 +15% AnLdu 79.16% vesdwutoyainun uazileifieutushnamansuuny
flFsuannisamuluamansvil uazdumuarldieiisturesnomu Salumguadian Barrer Level +15% uaz -24% LHu

SEAUTNUNTEL

il wansanfuauluededladudiduduiwmanisandunuluswian deyaiirdumaludeyaluedn ddlidlynis
Uszanunmieaianisallenialueuian esndiddnnaedadeniinasenisindoulnivedsiaineanu Invesco QQQ
Trust, Series 1 (QQQ)

¥
v NS

AYUYIN (Benchmark) ¥aINdINUIW

Ll Wesannewmulianunsaiananisaiiunulingzdnsmanauunuveinawuiueg fuleulun1sierana UL U Iy

P
1%

9aUdu (Option) Wiadwgmasuswi (Warrant) Fududnuvauzianizianzasiiadisiudmiunamuiilaseniz

o

ANWULNANAUVINDINUTIN

v 9

¥ g

naausiiduneswuninisdneranauwududou Wewinnawuiinsamulunmasvil uag/vm3aRuln wag/vm3ensnans
N3y swdamulundnningvsensnddudurianisminennalnedsaumuNAMENTIUNT N.8.9. H3ad1INIUANLNITUNTT
n.a.0. Usenaninua viomiureuliamuld lneduduvesnsiaisuisveseennsiarseglududuiiaunsoasyule

(investment grade) Taufsaamuludya¥ovigatmin (Derivatives) Uselandayeyreaudu (Option) niedayey13asusun
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(Warrant) Nfin3918HanauLnU81984iUTIA1YeINaeU Invesco QQQ Trust, Series 1 (QQQ) LiverUalamalinesyuaiuna

v
LYY '

waRanauwudiy tnenasuiionglasanis Ussana 1 ¥ dudwaiudaaniuaanzideuneminddudunsausi

o ° o o & ' Y dayn ya o ¢ = = gy ) & ' o
'EIﬂ‘ﬂm%ﬂ']ﬂQJJ‘U@\?aﬁyﬁyﬂ‘ﬂﬂ?ﬂﬂa')ﬁWUﬂﬂﬁJ‘lﬂﬂJ?ﬂQﬂizaﬂﬂLwaaﬂﬂqqﬂtﬂﬂﬂﬁﬁﬂﬁﬁqaqiﬂu NYEUSVBY iyﬁy'lel!a?nﬂa'lﬂﬁu']l;wl\‘l

dnsdunsamuludygysensiaisaingn

nemuiinsimuagaTIduMsamuidMmulseninddurseddyn (Single entity limit) dwiudyanderearmiinn

Y v o
nszvienuddevedyn1@eviearmin (OTC Derivatives) wagns1ansnildayay1@eviealmiuls (Structured Note) lag
net exposure Mina1nni1saanulu derivatives fodladiiu 100% vaa NAV arunsiaudnsduveinasusiy daiuly

AUNUTTAANIAUA

HANsEnunN1auNelfauuigIuLarAUaluamAaINa 1NN TaUIUAYYIMEaNT1A13AINA1IADRUYLUDINBY LTI

o

nowueIiasanamuludyaFerearminniingusvasduenmiloaniienisananuides IneraauiuIngnveInIsasmu

ludyandeviearntindinaneiuamuforiinaneuunuvenawusinikaneuwuinsegldsulewseuiisudunsdi

nowuliliauludyandersarminfing

38n15Tun1sAuIn Global Exposure limit : VaR approach
auyfgiuildlunisdiuam
1. sefumnandesiu (confidence level) $ouaz : 99.00
2. 33828111309A594 (holding period) : 20 JuyinnIg
3. deyadoundsifliluns (observation period) laifind1 : 250 Furinis
Uszlves VaR fvsindanislilunisudmsuageuauainandes : Absolute VaR Tailiu 20% waa NAV

3§ﬂ’1ﬁﬂgaﬁ’lmmL?Iﬁlﬁﬁﬁuma’]fﬂ : Monte-carlo (Stochastic) Simulation

Yar3INTINMUNTAYY1ved derivative NiUsEaunsLd (expected gross leverage) agil 100%

HanauUwnungamuazldantuamy

Aasuaglasunansuunuannisamulunsasuivay/vieRuiinidukas/mieseUsewma uaziilondlasunanauunudiu

WAy nPevivaniUssiamdygioaUtu (Option) Wsedygynesisun (Warrant)

UIURUNUIATINTAEA

1,000 v Inslutszznanauenieninsamuaiusnuivninnmsenaauomemsamuiuiuuduyuedasinsld
liifusevay 15 vesduiutunuredlasang ol WINUTENIAN1sIEuevIenIBam AN I uYNYedlATINIG wAlliki
Frnuiliiudniesar 15 veed19UTUYY01lATINNT (green shoe) U3EMTAnIsveasILAVSAdunsTnnisiaueveviag
AU LLasﬁwLﬁum'ﬁﬁmwzLﬂauﬂaw%’wéﬁmi‘]uﬂmﬂquiaudaumuﬁmuﬂﬁ%uegmwznmLauamwu'aaamuﬂ%”’al,l,srﬂéﬁmhiﬁm

widlvigfieviigamunsudrmin
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FoUsTELIAUYY

o Jundugaseutnd : lifu 13
o fudugaseudndaiausn : liiu 1 Y dudwsiudaaniufidninmuivaanzifeunsmingduiunemusu

UadeniinansenuagreiitudAysaliuasuvaamu
o mspdeulmvesdunsnddnds nsdifidunsndirddiidulumuieulaiidivunld nesuazldldsunansuunuiisdnain

o s

Foyeyroeudu (Option) visedygy1iasusuy (Warrant) inesvuluamu

e nstliiinmNuRnUNRYRInANRERSILANIUABY VI llEuNsanantUAsuuNaUlAMIUERT LAY SEELIAINNTUA K58

aunsauaniUasuiunsimeUssmeld uslianansadifundudhanluyssmels

o  mnuausalunstssnivesfoenninanstnesuihiuluamu Feenaviiligdemieldldsunanouunumuiianamis

HosmnnomulilFsuiiszaenidouasfudununaniidmuely

o maAsuulasesninenide uagilinmenamitunuiuadd wu deshneendefuuliugtusmaamifay

fisnmanas dawaliyarmsngdugnivenawu (NAV) anas faanuiersvzaiavuainnisauld lumssseiudiumndas
Y o X g a

ponieiiuuiliuanas asansmiiiaedsnagadu neauivell NAV awu Fadamuaglamlsdmiuainnsamu dmugamuds

fosusanuAdeulmveadvtgawula

N5LRAUAMMUALIANYNTEAIUIBAUVUIEA

|

' 0
o N N o o

USEndan1sasideuimuadise A e funlisam Uit e vilsamulmamisAumhisamuramnemusinda b iudld e
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